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Release of BOLT Pro TWS ver. 10.40

Annexure - Functionality made available in BOLT Pro TWS 10.40

Display of LPP Range in MarketWatch and Market Picture for Equity Derivatives segment

As per Exchange circular 20240405-40 dated April 05th 2024 & 20240420-1 dated April 20™" 2024 with
a view to strengthening the pre-trade risk control measures in Equity Derivatives segment, Limit Price
Protection (LPP) Mechanism has been introduced with effect from Tuesday, April 23, 2024.

Now, Limit price orders within the Limit Protection Price (LPP) range defined by Exchange are accepted
and limit orders beyond this price range is rejected.

In this version of BOLT pro TWS, changes has been done to display LPP Range disseminated by
Exchange for each contract in Market Watch and Market Picture.

Kindly refer below screen for more details -

A) Display of LPP range in Market Watch

e Two new columns named “LR” (Lower Range) “UR” (Upper Range) has been introduced in
MarketWatch to displays the Lower and Upper range of LPP disseminated by Exchange
within which limit order placed by user shall be accepted by Exchange at that point.

e User can now save all types of MarketWatch with the selected columns including both
new columns.

ol Touchline - dend [CountS) SherwHate TealbanAn- B]
sindices- = Pre Defined- = dervi = -Market Movers- = Al EQ i _!nm I M_ka I__MﬂScr!ps_ S_huw{!lm Fm_sm- Filiter

sensex B | detauit B der &

Serip 1D WK Baty BRate  ORate OOty LTP %Chg Close  Volume Tumewer Opan LR UR TBG
SENSEXSOZAMAYIS000CE 08,20 0.00 2570
SENSEXS0AMAYZI950CE 327.45 .00 26.90
SENSEXS02AMAYZ S800FE 505.00 G280 1595.50
SENSEXZ TDECTINOPE &080.80 654.00 1619.20
SENSEXZEIUNTSO00PE 1423.50 MES45 341935
SENSEXZAMAYTAS00RE 1535.10 WSES0 433640
SENSEX2APUNT4600PE 65785 1822 30 4X51.50
SENSEXZAIUNT4S00PE 157.85 WIEI0 425190
SENSEXZAMANTSO00PE 1752.80 208090 485530

e In Column Profiling of MarketWatch user can select the checkbox of “Lower Range (LR)”
“Upper Range (UR)”. After saving the column profile, user will find the newly added
columns visible in the MarketWatch.
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The Power of Vibrance

¥ Profiling Total Clients: 2 X

Scrips | Color Settings Orders | Column | Clients | Email FunctionKeys-

Column Profile Action

Window| 1., chline v
Name
_ . N Profile
Action @ Create () Update ) Delete MName LRET LB
Select Columns
* Show All Show Deselected Show Selected

Select All Search Columns : |

No of Trades (Trades)
Corporate Action (Corp Action)
Change (Chg)
Indicative Price (IndPrice)
Indicative Quantity (IndQty)
Last Traded Quantity (LTQ)
Last Traded Time (LTT)
Block Deal Reference Price (BRP)
Lower Circuit (LC)
Upper Circuit (UC)
Premium/Discount (Prem/Disc)
Asset
Open Interest Quantity (Ol Qty)
Open Interest Change (Ol Chg)
Strike Price (Stk Price)
Open Interest Value (Ol Value)
Expiry Date (Expiry)
Scrip Name(ScripName)

| LowerRange(LR)

| UpperRange(UR)

Mote : Rearrange columns by vertically dragging
and dropping them

Enter Profile | [] Default
Name Profile

Save Profile | Save/Update Profile Delete Profile

B) Display of LPP range in Market Picture

In Market Picture Window, two new labels named “LR” (Lower Range) and “UR” (Upper
Range) has been added. Both the labels will display the values according to LPP range

disseminated by Exchange within which limit order shall be accepted by Exchange at that
point.
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C) Settings window will display New Derivative Multicast IP for receiving LPP Broadcast.
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